FORM L-29

Insurer:
Shriram Life

Detail regarding debt securities

‘ Date:

31/03/2017

PERIODIC DISCLOSURES

LIFE FUND

(Rs in Crores)

Detail Regarding debt securities

MARKET VALUE Book Value
as at31- as at31-
as % of o as % of as % of
As at 31- | total for OOS;-chOéLG ?(fta/lof%fr As at 31- | total for OOS;-chOéLG total for
03-2017 | this . . 03-2017 | this . this
previou | this class previous
class class class

s year year
Break down by credit
rating
AAA rated 1284.66 | 85.76% | 840.86 80.08% | 123259 | 85.50% | 840.86| 80.08%
AA or better 98.17 | 6.55% 83.64 7.97% 96.37 | 6.68% 83.64 | 7.97%
;‘;"ésg ';e'ow AA but 61.29 |  4.09% 61.21 5.83% 58.76 |  4.08% 61.21 5.83%
gated below A but above 0.00| 0.00% 0.00 0.00% 0.00| 0.00% 0.00| 0.00%
Any other 53.88 | 3.60% 64.35 6.13% 53.88 | 3.74% 64.35| 6.13%
Total 1498.00 | 100.00% | 1050.07 | 100.00% | 1441.60 | 100.00% | 1050.07 | 100.00%
BREAKDOWN BY
RESIDUALMATURITY
Up to 1 year 23.03| 1.54% 30.61 2.92% 2296 | 1.59% 3061 | 2.92%
ump‘:ge;;‘:;‘rsl yearand 46.46 |  3.10% 49.18 4.68% 4577 |  3.17% 49.18 |  4.68%
i\f)o;;et;‘g” yearsand up | 57995 | 1869% | 243.57 23.20% 267.56 | 18.56% | 243.57 | 23.20%
E"p"[g tlrg)a;‘e;éears and 74424 | 49.68% | 366.79 34.93% 71311 | 49.47% | 366.79 | 34.93%
E"p"[g tlga;eﬁsyears and 286.58 | 19.13% | 294.58 28.05% 276.79 | 19.20% | 294.58 | 28.05%
E"p"[g tzrg)a;egfsyears and 1558 |  1.04% 14.54 1.38% 1455 | 1.01% 14.54 1.38%
Above 20 years 102.35 | 6.83% 50.79 4.84% 100.86 | 7.00% 50.79 | 4.84%
Total 1498.00 | 100.00% | 1050.07 | 100.00% | 1441.60 | 100.00% | 1050.07 | 100.00%
Breakdown by type of
the issurer
a. Central Government 627.84 | 41.91% | 44850| 42.71% 606.92 | 42.10% | 44850 | 42.71%
b. State Government 357.46 | 23.86% | 183.15 17.44% 34234 | 23.75% | 183.15| 17.44%
c.Corporate Securities 512.70 | 34.23% | 418.41 39.85% 49234 | 34.15% | 41841 | 42.42%
Total 1498.00 | 100.00% | 1050.07 | 100.00% | 1441.60 | 100.00% | 1050.07 | 100.00%

Note

1. In case of a debt instrument is rated by more than one agency, then the lowest rating will be taken for the

purpose of classification.

2. The detail of ULIP and Non-ULIP will be given separately.
3. Market value of the securities will be in accordance with the valuation method specified by the Authority under
Accounting/ Investment regulations.




Detail regarding debt securities

FORM L-29

Insurer:
Shriram Life

‘ Date:

31/03/2017

PENSION

(Rsin Crores)

Detail Regarding debt securities

MARKET VALUE Book Value
as at31- as at31- as % of

As at as % of 03-2016 Of | as % of As at as % of 03-2016 total for

31-03- total for the total for 31-03- total for Of the this

2017 this class | previous this class | 2017 this class | previou class

year s year

Break down by credit
rating
AAA rated 222.54 74.28% 164.49 68.39% | 214.31| 73.91% | 164.49 | 68.39%
AA or better 57.31 19.13% 54.70 2274% | 5591 | 1928% | 54.70| 22.74%
;‘;";32 'Ze'ow AA but 0.00 0.00% 0.00 0.00% 0.00 0.00% 0.00| 0.00%
;‘;"ésg %e'ow A but 0.00 0.00% 0.00 0.00% 0.00 0.00% 0.00| 0.00%
Any other 19.75 6.59% 21.33 8.87% | 19.75 6.81% | 21.33| 8.87%
Total 299.60 | 100.00% 24051 | 100.00% | 289.98 | 100.00% | 240.51 | 100.00%
BREAKDOWN BY
RESIDUALMATURITY
Up to 1 year 17.09 5.70% 17.17 7.14% | 17.06 5.88% 17.17 | 7.14%
ump‘:ge;;‘:;‘rsl yearand 38.96 13.00% 31.60 13.14% | 38.12| 13.15% 31.60 | 13.14%
E"poig ;@‘;gr:’;years and 90.71 30.28% 85.40 3551% | 87.34| 30.12% 85.40 | 35.51%
E"poig tlrz)a;‘e;éears and 147.45 49.21% 96.30 40.04% | 142.40 | 49.11% 96.30 | 40.04%
E"poig tlga;eﬁsyears and 0.00 0.00% 5.00 2.08% 0.00 0.00% 5.00| 2.08%
E"poig tzrg)a;e;?syears and 0.00 0.00% 0.00 0.00% 0.00 0.00% 0.00| 0.00%
Above 20 years 5.40 1.80% 5.03 2.09% 5.03 1.73% 5.03| 2.09%
Total 299.60 | 100.00% 24051 | 100.00% | 289.98 | 100.00% | 240.51 | 100.00%
Breakdown by type of
the issurer
a. Central Government 82.86 27.66% 82.97 3450% | 79.09| 27.27% | 82.97| 34.50%
b. State Government 56.10 18.72% 2556 10.63% | 53.47 | 18.44% | 2556 | 10.63%
c.Corporate Securities 160.64 53.62% 131.98 54.88% | 157.42 | 54.29% | 131.98| 54.88%
Total 299.60 | 100.00% 24051 | 100.00% | 289.98 | 100.00% | 240.51 | 100.00%

Note

1. In case of a debt instrument is rated by more than one agency, then the lowest rating will be taken for the

purpose of classification.

2. The detail of ULIP and Non-ULIP will be given separately.
3. Market value of the securities will be in accordance with the valuation method specified by the Authority under
Accounting/ Investment regulations.




Detail regarding debt

FORM L-29 securities

Insurer:

Shriram Life 31/03/2017 ULIP

‘ Date:

(Rsin Crores)

Detail Regarding debt securities

MARKET VALUE Book Value
o as at31-03- o o as at31-
As at f‘ost a/l" f%fr 2016 Of f‘ost a/l" f%fr As at f‘ost a/l" f%fr 03-2016 | as % of
31-03- ) the ) 31-03- ) Of the total for
this . this this . )
2017 class previous class 2017 class previou | this class
year s year

Break down by credit
rating
AAA rated 235.61 | 70.58% 271.49 | 68.13% | 227.21| 70.07% | 268.84 | 68.02%
AA or better 43.08 | 12.90% 48.60 | 12.20% 4217 | 13.00% | 48.06| 12.16%
Rated below AA but
oo A 8.70 2.61% 16.84 4.23% 8.43 | 2.60% 16.82 4.26%
Sated below A but above 0.00 0.00% 0.00 0.00% 0.00| 0.00% 0.00 0.00%
Any other 46.45 | 13.91% 6153 | 15.44% 46.45 | 14.32% 6153 | 1557%
Total 333.84 | 100.00% 398.46 | 100.00% | 324.26 | 100.00% | 395.25| 100.00%
BREAKDOWN BY
RESIDUALMATURITY
Up to 1 year 41.40 |  12.40% 47.93 | 12.03% 4137 | 12.76% | 47.95| 12.13%
ump‘:ge?f;‘:;‘r 31 yearand 38.89 | 11.65% 38.62 9.69% | 3856 | 11.89% | 38.47 9.73%
1\(")0;;;22” yearsandup | 11953 | 35810 169.27 | 42.48% | 116.15| 35.82% | 167.33 | 42.34%
E"poig tlrz)a;‘e;éears and 60.92 | 18.25% 59.39 | 14.91% 58.02 | 17.89% 58.37 | 14.77%
E"poig tlga;eﬁsyears and 18.69 5.60% 31.50 7.91% 17.91 5.52% 30.89 7.82%
E"poig ;%a;egfsyears and 0.00 0.00% 0.00|  0.00% 0.00| 0.00% 0.00 0.00%
Above 20 years 54.40 | 16.30% 51.74 | 12.99% 5224 | 16.11% 5224 | 13.22%
Total 333.84 | 100.00% 398.46 | 100.00% | 324.26 | 100.00% | 395.25 | 100.00%
Breakdown by type of
the issurer
a. Central Government 134.97 | 40.43% 126.78 | 31.04% | 129.88 | 40.05% | 126.61 | 31.49%
b. State Government 12.50 3.74% 10.07 2.26% 11.94 | 3.68% .86 2.27%
c.Corporate Securities 186.37 | 55.83% 261.62 | 66.71% | 182.44| 56.26% | 258.79| 66.25%
Total 333.84 | 100.00% 398.46 | 100.00% | 324.26 | 100.00% | 395.25 | 100.00%
Note

1. In case of a debt instrument is rated by more than one agency, then the lowest rating will be taken for the
purpose of classification.

2. The detail of ULIP and Non-ULIP will be given separately.

3. Market value of the securities will be in accordance with the valuation method specified by the Authority under
Accounting/ Investment regulations.



